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HBCE / HSBC EMERGING MARKET SCREENED EQUITY UCITS ETF - 364721
Report as at 09/10/2025

Summary of policy

% limit on maximum percentage of book on loan

30%

Revenue Split

75/25*

Name of the Fund

HBCE / HSBC EMERGING MARKET SCREENED EQUITY UCITS ETF - 364721

Replication Mode

Physical replication

ISIN Code IEOOBKY59G90
Total net assets (AuM) 255,127,385
Reference currency of the fund usD
* The sub-fund will receive 75% of the gross revenue generated and the remaining 25% will be split between the Securities Lending Agent and the Management Company

Securities lending data - as at 09/10/2025

Currently on loan in USD (base currency) 4,108,832.63

Current percentage on loan (in % of the fund AuM) 1.61%

Collateral value (cash and securities) in USD (base currency) 4,748,170.31

Collateral value (cash and securities) in % of loan 116%

Securities lending statistics

12-month average on loan in USD (base currency) N/A
12-month average on loan as a % of the fund AuM N/A
12-month maximum on loan in USD N/A
12-month maximum on loan as a % of the fund AuM N/A
Gross Return for the fund over the last 12 months in USD (base currency) N/A
Gross Return for the fund over the last 12 months in % of the fund AuM N/A

Collateral data - as at 09/10/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight

CNE1000003G1 ICBC ODSH ICBC COM CN HKD 618,765.37 79,517.97 1.67%
DEOOOATEWWWO ADIDAS ODSH ADIDAS COM DE EUR AAA 90,768.00 105,481.40 2.22%
FR0000578577 FRGV 10 STR 10/25/29 FRANCE GOV FR EUR AA2 697.52 810.58 0.02%
FR0010070060 FRGV 4.750 04/25/35 FRANCE GOV FR EUR AA2 381,993.25 443,913.96 9.35%
FR0010171975 FRGV 4.000 04/25/55 FRANCE GOV FR EUR AA2 381,889.90 443,793.86 9.35%
FR0010371401 FRGV 4.000 10/25/38 FRANCE GOV FR EUR AA2 381,998.14 443,919.65 9.35%
FR0010773192 FRGV 4.500 04/25/41 FRANCE GOV FR EUR AA2 381,973.00 443,890.43 9.35%
FR0010916924 FRGV 3.500 04/25/26 FRANCE GOV FR EUR AA2 381,996.88 443,918.19 9.35%
FR0011317783 FRGV 2.750 10/25/27 FRANCE GOV FR EUR AA2 381,998.98 443,920.63 9.35%
FR0011461037 FRGV 3.250 05/25/45 FRANCE GOV FR EUR AA2 95,605.09 111,102.58 2.34%




Collateral data - as at 09/10/2025

ISIN Name Asset Class Country Currency Rating Valuation (coll ccy) | Valuation (base ccy) | Weight
GB0030913577 ORD GBPO0.05 BT GROUP PLC CST GB GBP AA3 78,757.74 105,696.82 2.23%
GB00B24CGK77 ORD GBPO0.10 RECKITT BENCKISER PLC CST GB GBP AA3 4,759.44 6,387.41 0.13%
GB00B39R3707 UKT 4 1/4 12/07/49 UK TREASURY GIL GB GBP AA3 7,518.91 10,090.75 0.21%
GBOOBJQWYH73 UKT 1 1/4 10/22/41 UNITED KINGDOM GIL GB GBP AA3 7,523.78 10,097.29 0.21%
IT0O000062072 GENERALI ODSH GENERALI COM IT EUR 1,058.24 1,229.77 0.03%
JP3160400002 EISAI ODSH EISAI COM JP JPY A1l 11,794,999.03 77,336.65 1.63%
JP3481800005 DAIKIN IND ODSH DAIKIN IND COM JP JPY A1l 10,685,999.23 70,065.24 1.48%
JP3496400007 KDDI ODSH KDDI COM JP JPY A1l 11,979,999.48 78,549.65 1.65%
JP3502200003 DAIWA SECS GRP ODSH DAIWA SECS GRP COM JP JPY A1l 11,839,998.53 77,631.70 1.63%
JP3802400006 FANUC ODSH FANUC COM JP JPY A1l 3,300,499.11 21,640.49 0.46%
JP3814000000 FUJIFILM ODSH FUJIFILM COM JP JPY A1l 11,855,998.58 77,736.61 1.64%
JP3820000002 FUJI ELECTRIC ODSH FUJI ELECTRIC COM JP JPY A1l 11,769,999.08 77,172.73 1.63%
KYG017191142 ALIBABA ODSH ALIBABA COM HK HKD 604,816.94 77,725.44 1.64%
KYG8208B1014 JD.COM ODSH JD.COM COM HK HKD 619,877.56 79,660.89 1.68%
KYG875721634 TENCENT HOLDINGS ODSH TENCENT HOLDINGS COM HK HKD 619,433.42 79,603.82 1.68%
US0326541051 ANALOG DEVICES ODSH ANALOG DEVICES COM us uUsD AAA 105,640.92 105,640.92 2.22%
US58933Y1055 MERCK & CO ODSH MERCK & CO COM us uUsD AAA 105,667.19 105,667.19 2.23%
US5949181045 MICROSOFT ODSH MICROSOFT COM us uUsD AAA 109,168.79 109,168.79 2.30%
US67066G1040 NVIDIA ODSH NVIDIA COM us uUsD AAA 111,764.00 111,764.00 2.35%
UsS8716071076 SYNOPSYS ODSH SYNOPSYS COM us uUsD AAA 105,212.40 105,212.40 2.22%
US8725401090 TJX ODSH TJX COM us uUsD AAA 105,673.20 105,673.20 2.23%
US8825081040 TEXAS INSTRUMENT ODSH TEXAS INSTRUMENT COM us uUsD AAA 105,691.19 105,691.19 2.23%
US9128286T26 UST 2.375 05/15/29 US TREASURY GOV us UsD AAA 55,717.77 55,717.77 1.17%
US91282CEV90 UST 3.250 06/30/29 US TREASURY GOV us UsD AAA 9,453.75 9,453.75 0.20%
US91282CHT18 UST 3.875 08/15/33 US TREASURY GOV us UsD AAA 9,640.82 9,640.82 0.20%
US91282CKZ31 UST 4.375 07/15/27 US TREASURY GOV us UsD AAA 7,981.78 7,981.78 0.17%
US9694571004 WILLIAMS ODSH WILLIAMS COM us UsD AAA 105,664.00 105,664.00 2.23%
Total: 4,748,170.31 100.00%
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Counterparts

Number of counterparties with exposure exceeding 3% of the Fund's NAV

No. | Major Name Market Value

Top 5 borrowers in last Month

No. | Counterparty

Market Value

1 | BARCLAYS CAPITAL SECURITIES LIMITED (PARENT) 5,336,663.07
2 | NATIXIS (PARENT) 799,825.43
3 | MIZUHO SECURITIES CO LTD (PARENT) 706,123.32
4 | HSBC BANK PLC (PARENT) 62,111.57
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